BB EBEIMM Chttp://www.chinawealth.com.cn/) 775 B, Bid4miY: €1030716000182

PRI E L (Lo0SPRAEFEHFIR) FH2EEIK 2016 4 100

MARTEM>=EEAD GZRAE: TLG160100)

ROHENERT B EEREENERA, H—THRK.
AFERHERKEREFHE.

REYF BARRFSHRBR . FRBATHRER B0 RECRGERIE
A RERES CHERTMAZMLSRNEEERHT Y EX, FART: KE
W RIA R AR, &R EREERARRENKE, SEXFARZHERAR, ER
BH.”

WM. PEROTFERT: EMEEMFTEW, EXENARE DELWELREN
MR BT R R, HaE T A RPN R R AR T W REXB K
TR EFERERL, AHEEREFATRAIUEE s ARRAZ IR EER
VG T B 2 7

B EWXERFTRE, RHH PR EZEM & E R HERIL, K RE
X s R

e

—. FERMR

i1 P E SR (100% R AHHFIZR) FF=EHEK 2016 4 100
R B BT

7 il RS T 2 — 2% (PR
AP R R e, FRRITEIN: 2T RR R

EER T FEVEAL, VRN ORI, CREUR . COSPAEI . “R@ Al 1
G A A

7 R 184 K

Bt iias mAl NRT

P T CRATF s Y

IR ATE 10 1270, P8R AT B B S Br i kA7 U7 2

LR A i 1 AR 16

PN =i NIRRT 5 fioe, L1 i,
2016 £ 03 A 03 H-2016 £ 03 H 08 H
AT O RSB B AT 28 1 AW AR ALR] . G AR ), 7

2 U - AYEHIES S VY - .
o S BRI DL 22 AR AT A 25 gt . IATIAZE TR, 5 1k AR U P
TR,
e RIEH 2016 £ 3 H 9 H

AT A R SR IR AT RS, P2 A IR AT AL, AR R AT A
E R AR G H A, 7 i AR DLARAT S PR S AR e AU .
7 i . S A T DR AR TE BRI AT B8, B e 8 B 55 5 R 3 3K
FE i JCE AL, WP RAT A RCE AN P2 A O, HAE 3 A
TAEH W= A IRIE R R PO

2016 4£ 03 7 09 H

L WA = SRS AT 2 b BUE G, SEPR o H L 2ARAT SEBR A TS
HE

2016 £ 09 H 09 H
S ARAT A AUT [ FR AT BRI E AR, B TEATE, P




BB EBEIMM Chttp://www.chinawealth.com.cn/) 775 B, Bid4miY: €1030716000182

AT AT A

% 450K 0 P B E . R HEE LG 2 N TTER (T+2) Wk
) R G IS R R L B4 B Fa e K T, &R H A .
TEIREN BT IR B PR A F

A G R 1.30%-2.95%

BT A AR BRI 7= ot 5 0% 2 SR PR 18 08 3 35 mT 485 7 AR N B A UE A %

o ‘ I b \
e R e D E
I, R e B 2l AT L R . TR
e 5 R IT BETEE I AT — B4 17 S
AT AN B & _ o
DEHT AR IERU Lo 0 0 7 g 009 L S 92 7= S OB AT 2R B 211
L Bl 257 5 U T 2 A T A LA
—-—’ iErlic ’ ég‘
e ba, B, A%

1B T € LIBOR

W ad TH 57k 12 Pl B = Ak BRI = S AR . iR AT S E A

K RO VA 2 1) S A Sk FR A% B 3 AT PR R S

P A AR H . RO H . PRI HSEE B, P
ERATE BURTE T8 H AT AR, IR CASEBR A A M. PRI
LAl I, AR H 2= 5oL oS E, PRI H 2%
GBI HONIEATE B, GBI H £ % 43K H N IE #2813
] CEARITE IR LB . Bk E SN AT AU RS .

=, BESRNR

PR E AR (100% PRASEERSF)R) BT~ 2K 2016 4F 100 A I i =
mE SR P e PR TSR AR S R A T, FRAT IR 1009% 4 4 22 4%
T iR AT @IS AL 5, B8 TRIRATAE =i . P E 428 (100%
TRAFERRIR) Fr=E IS 2016 4 100 A I o3I 7= & (1 30 2% 4 BRI U 2 5 1)
briimE I 3 PHRBAFEWIFMERN X RIANED, BEETER
http://finance.sina.com.cn BX http://bank.hexun.com 7 [#iZH40FR KRN . 224847
% Bk R GiAE B KRR A A& AT 54

KT ) 260 52 55 2% Ak I 20

(1) EHEMKE: EREMASANHTH LA 11 & EE D ElEREEL
Ui “Libor01” i 2 RHIZET0 3 AN H R BEDEARMEFIZ . 8 9 RARCHERAT T
EH, WILART— MG ZUERAT TAE B IR R S R, 5 IR H AT sE = AMe
BERAT TAEH CHEH” MRZEEH TREIHN EHXCH CEFEHKEH) 2T
HREHDIH,

A B TARAT S R TG T AH G JE 5 H BT AR DG A %2 4 e o 0L, BREARAT U,
P37 A RS DU R A R 2R e I B B SE T I R 2, ARAT I G50 P o g A N iE
MG HEB A

WHBURAT TAEH 48 2B/ BUR W R BRI ARAT R4S BURIE M ZE SR B BUOR T
1 H T UAMOATAT—H, B SR ARIT A B 3 T S 2R E bRl % (& FE e/
AR 5D MHT .

(2) HEWLEFRH: 2016 %£ 09 H 09 H

(3) HHW: 2016 503 A 09 H (BFFiZH) % 2016 209 A 09 H ChE$E1Z
SPF

(4) BEMXIA: [0.0000%,5.0000%]), 45145,



fEr] s R E PRI X Chttp://www.chinawealth.com.cn/) Tif)7= s B, &id4wid: C1030716000182

(5) Mg HHWE,
=, BHUEREH. WS
1 . BEWEESPABRAEREH &k
X ER A A G B = AR R W 2, P 2R AT ARG . (R R [ SRV B
SREELSS WL AT Bl & ZE R BN S TS B, P87 B USRI Red v, %2
R NASHIIBLR, TR AT BT AR SR Foks BRI 1K 5 7= B
PR ERAT B3N 0.10%/4F
P BT TN 0.01%/4
2. BB RENREZE: 2.95%
BT A v A A A ZR AR A7 i BT R AR AT A A G B R A B AN 2
RIS
3. LBt EAR
SEBRIE IS 2 2 40N I T B
BUOHUEER () = BRI E + Fahliia R
[ e (L) = 1.30%
FENIR A% (FEAK) = 1.65% X (&b T RAX Al 1 1) H £/ H Py a4k
W 2 A IR NS S 4 7o
T 2R A HE: SRS, faeix S m AN SRR AT RX (A
W H DT H s R E
HIEE: Ssm s, ez neH D H e KA
4, BRI
N T Al E R, R R UL ARG M R A TIEAE, AR DA E A TR A
SERIE = o 1) SRR B R AR B o

AT 2R B HEE ]
nga PHIRIETES i%gﬁ
B F AR
e 4=
HR—: B f H 2 IZJ z 1ga  |130%+(165%+184/184)*184/365
e 2R X ] =1.4871%
i A
£ ) % 7E
o [1.30%+(1.65%*92/184)]*184/365
R BN PEHH 92 13
7E 2 X JH =1.0712%
i R Y
£ ) % AE

1 01 P A B
MRS, BEWR (HpHy o | [EOFESWOMBISEES | L

e R AR X A =0.6553%
SEEERA
AW EAE T LR, BREIEE,

5. B BRETAT

(1) AW E S AL B, P28 B % &2 A 2 28 7




BB EBEIMM Chttp://www.chinawealth.com.cn/) 775 B, Bid4miY: €1030716000182

HALEE, BIE ST IAERA S o EFI 7 5T 2 5 A TARAT O BRI A 4,
M PN BB A 2 S AR H & R 2 I8 WA R A R
A 2028 11 J5 ARAT AT I B8, T2 58 SO AT 35

(2) RESAT: WATEHAZ R $ERT L4 -3 BUE A2 ERE, )P 22 4R
TR F IR A S, JEEFIMH . &b e LIt HE 2 A~ T/EH (T+2) W
B ARSRIE BT R ek, @R H T,

(3) WLaiSCAT: BRATEEAZ IV . SERTL R ERIE QA2 b B B AR AR AT H
SEMEI R H, PTG S TEIH . et H . EZ&bEHE 2 AT
EH (T+2) BUARATHE & MBI AR IR & H Ak i o ) e B 4% 5 5 4a e K -, & iR e
JIBIZE

6 el e

(1) BRI WA AR TFBOBE ], BRI 7= 7 T 03 2 30 H s sz PRk 1k H I — kAT .

(2) $EFT/ZEIAZIERR] . EER = S B AT, T TR AT/ 2R, Wnid
B K G BRI B TR T3 kA KR SIS T e i A= i I IEH5I2 4, DA
Jo HA P22 ERAT AR A PR A FIA N 75 ZE 4 R /28 BA 2 1B AR IR 7= b IR 1 DL, P 22 4RAT
HIRAT/ENZERL . G BRATIR AT SE L AR = i, P22 8T R RT 2 A4
TAE HiB a4 s, JRIEsEpn /AR 1 2 /N TTAE H P 1) #3583 3Rk B0 AR 4 Fli
s FEVPSC A A S R BRI HA PR 15

(3) AR F=EE SR 2 HAL, PR B % & & A4 2 T8
HALEVE, BIESAF AR AE o EH I 5L 2 i TARAT O BRI A 4,
M F NG H B AR = SR (ORED R @ S AR R R AR R
A 2028 11 5 ARAT AT I 285, IR %20 58 SO A 3R

(4) HRIF =GB HIR, a0 S R T Ao s DU ERAE S . BURAES), SR
{55 P2 G TR S AT R P Ll R, P R AT B S 5 0 3 TR B A L [

Mg, XR#Es

T A RS, REETAE, B’HEEMZTSNREE R, EER
T AEMABRERHNEERL CPRMESHWE (100%R7AEFHHFZFR) BEEHER
2016 4F 100 FA A R HEWM =M XEER ), EREERAFE, RS THEHFERE
RIBRAT= M S NEHEA E, @i g 5ANEES5R S, 38 RAHEMERRE.
fi. BEHE

AHRIA 7= it B A TS S b 8~ 22 AR AT U & s K oo b A7 . BT
PR A EE R IE EHR w vh. REVV O TEE S 1, FHICH TH 9% H B BRI
AT CI=

A7 s B E R B ARy AR AR SN CRRBATEM W E PR A
Y, BEREEFHHEHAERBERNMERMMER.

75 HAhEEZH UL

1. HTFBREHEFERSBOFRBATR I EM R AR

(1) 2 R 3 TR DR S B R I, I 55 3 DA AR A 7 i 2R UL

(2) AT B 58 S 4 A UL ISR B SR B R ABSCR (4 e, U4
R FIEL, ~FEATA BRI BRI & BRI BCR] 148 it 2. H i 2 1k 51z 4% %
BN T AP = G PRIV oG 2R, B N B AT AR L) S EURK,  nPIE B2
WATHUR, G DI 2 AR AT PR

(3) M THEFRF T, R RV IEE N2 RAT IS B A& 5%
BB TACER I 7= it R BRI 5% R (P HA B T



fEr] s R E PRI X Chttp://www.chinawealth.com.cn/) Tif)7= s B, &id4wid: C1030716000182

2. HER=REFREBL

(1) B F= AP SN, R A3 DAAR BRI 7% 4 1h e HAmAT AT 5 = 7 B3k
YN E VR B4 T BN LR SR B 5 1) 48 e S S5O A T P PR 8 72 R 40 B A g k), i
N R FIE R TR L), FFREAE TR

(2) FHRFEHFRABL), AR = BRI = 8T AR R )

AT BATAT HoA 28 = J7 3 i ok, $ B L3 AR A B A2 0T AT s [ P22 4RAT
ﬁ&ﬁ%$%@ﬁﬁmm AL IEIE RS, BTSRRI BRIE 22 9% S TH N A 2
PR,

(3) BRI P A LE T NRILFE CORaFEEE. WA ik
B, EORARAT. o EARAT L B R G A W WL SR YE I S SR R AT
. 54526 RA—T1450, ST E gk, #HI0EEm—3, Mg+
[ [E bR 5 51 5 1P & L S v e = g e o
L. R’

APRIE 7= S U 58 CRZRAT A AR 7= S B Uil ) AN el 4381 2 20 il 43 »
5 CPREATAN NEI = S E ) ARz AL, CAARERI = 5 308 e

BRI VRIS [ A Hp A N B IEARN A ST R R AR i B 500 5 T DA S A 3
RN AR NI B8 R

TEW AR TR 7= S AT, IR R E TR e 4 T B TR . o R
Wy AR AR 1 B PR 0 ARSI 7 5 U B I N B AT AT S 18], 37 1)
ZERAT B ML X S FE I PR )

BRAS 72 it 0 BH 15 R B R U R B 2 i g a4, AR HAh i 2 iR ) JE AN
HAFRRARIIMHE, MR EE TTRERB LRI, TR A R ZRAT XA
HRVE 7= i B A MR B A A

BRIV 7= ity AR A= it i B S BT ) P R A

A P2 i AN S R T ARAT A

AR BRI = U B S P 2R AT 00 ST AR

AFERBERACHEFAAR (FEMELEME (L0WRAZEAHFIR) F=FHE
%2016 4 100 AR FEM ZHHAEY, 5K, A0 THASRGKIEFKE,
AEME.

BRAZF: H .



